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The EVO_WEBIDEA_v1659 strategy on META failed catastrophically, registering a -17.50% return and
a 33.28% peak-to-trough drawdown while executing only three trades. With a zero win rate and a
negative Sharpe ratio of -0.85, the approach lacked any directional efficacy or risk control.

The statistical significance of these metrics is negligible given the tiny sample size of three
transactions, rendering the performance purely anecdotal. The strategy likely suffered from poor
stop-loss placement or an inability to filter out market noise in this volatile environment.

Immediate action requires a complete re-architecture of the entry logic and a rigorous stress

test against a larger historical dataset before re-deployment.

ADDITIONAL METRICS

CAGR -17.50%
Sortino Ratio -0.56
Turnover 5.61x
Total Trades 3

Initial Capital $10000.00
Final Capital $8249.99
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Data source: real historical market candles. Execution, fills, slippage and commissions are simulated for research only.

Historical performance does not guarantee future results. Not investment advice.



