LATINOS TRADING

BACKTEST REPORT

Backtest #49496 - RENDER/USD - RENDER/USD - TS-Momentum Crypto (24/7) (auto)

ROI Sharpe Win Rate Max Drawdown

-24.06% -1.02 0.0% -36.64%
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The TS-Momentum Crypto strategy failed on RENDER/USD, posting a -24% return with zero winning
trades and a severe 36.6% drawdown across only two trades. With a sample size of two executions,
the Sharpe ratio of -1.02 lacks statistical significance and cannot reliably predict future

performance. The bot likely entered positions during a sharp decline and exited before recovery,
exposing the account to excessive volatility risk. Before redeploying capital, we must expand

the parameter search space to identify conditions that avoid these early losses.

ADDITIONAL METRICS

CAGR -34.15%
Sortino Ratio -0.70
Turnover 5.24x
Total Trades 2

Initial Capital $9997.00
Final Capital $7594.14

Generated 2026-08-31T21:34:29Z - latinostrading.com

Data source: real historical market candles. Execution, fills, slippage and commissions are simulated for research only.

Historical performance does not guarantee future results. Not investment advice.



